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NEPITPAMMA MAOGHMATOZ
1. TENIKA
2XOAH | OIKONOMIKQN ENIZTHMQN
TMHMA | OIKONOMIKQN EMIZTHMQN
EMINEAO ZNOYAQN | lMpomtuyiako
KQAIKOZ MAGHMATOZ | OH119 EZAMHNO ZNOYAQN | 8°
TITAOZ MAGHMATOZ | ANAAYZH XPONOZEIPQN

AYTOTEAEIZ AIAAKTIKEZ APAXTHPIOTHTEZ
O€ MEPIMTWON TTOU 0L TILOTWTLKEG UIOVABOEC ATTOVELOVTAL O SLOKPLTA UEPN

EBAOMAAIAIEZ

OL6aKTIKEC HEBOSOL TTOU XPNOLUOTIOLOUVTAL TIEPLYPAPOVTAL AVAAUTLKA OTO

4.

Tou padruarog m.x. AlaAgéeLg, Epyaotnplakes AoKnaoels K.Am. Av ot QPES NIZTQTIKEZ
TILOTWTIKEG UOVABOEG QITOVEOVTAL EVIALN YLA TO CUVOAO TOU UanUATOq AIAASKANIAS MONAAEZ
avaypayte tic eBdouadiaiec wpeg Stbaokaliog kot To dUVoAo Twv
TILOTWTIKWY ovadwV
AloAE€eLg 2
Epyaotiplo 2
MpooYéate oelpéc av xpetaotel. H opyavwon dtdaokadiag kat ot 7,5

YroBadpou , Mevikwv 'vwaewy, Emtotnuovikng MepLoxrig,
Avantuéneg Agélotritwv

TYNOZ MAGHMATOZ | ENIZTHMONIKHZ NEPIOXHZ (YNOXPEQTIKO)

MPOAMAITOYMENA MAGHMATA: | Aev untdpxouv

rAQzzA AIAAZKAAIAZ kot EEETAZEQN: | EAAnvikn

TO MAGHMA MPOZMEPETAI ZE @OITHTEZ | NAI
ERASMUS

HAEKTPONIKH ZEAIAA MAGHMATOZ (URL) | https://eclass.uowm.gr/courses/ECON141/

2. MAOGHZIAKA ANOTEAEZMATA

Ma6fnolakda AntoteAéopata

Meptypagovral ta LadnoLlakd ATOTEAECUATA TOU UATTUATOG OL CUYKEKPLUEVES YVWOELS, SEELOTNTEG KL LKAVOTNTEG
kataAArAou enutédou mou Sa AITOKTIGOUV OL POLTNTEG UETA TNV ETLTUXN 0AOKApwan Tou uadiuatog.

SupBouleurteite to Mapaptnua A

o [leptypaupri Tou Emunédou twv Madnaotakwv AltoTeAsoudtwy yla Kade Eva KUKAO amoudwv cuupwva pe Miaioto

Mpoagovtwv tou Eupwmnaikou Xwpou Avwtatng Ekmaideuang

o [leptypapikoi Aeikteg Emumédwvy 6, 7 & 8 tou Eupwriaikou MAatciou lMNpoadvtwy Awd Biou Madnong

xou Iopaptnuo B
o [lepiAnmtikog O6nyoc cuyypapric Madnaolakwv AloteAeoudtwy

8e€LotnTeg mou Ba Toug KaBlotolV Lkavoug:
e Na mpoadlopifouv EVoLeG OMWG AUTH TNG OTACLUOTNTAG.

UTIOSELYATWY TIPOPAEY NG XPOVOAOYLKWV CELPWV.

¢ Na kpivouv amoteAéopata SLOYVWOTIKWVY EAEYXWV.

e Noa cUAAEyoUV Kal va avaAUOUV OTOLKELD yLa TNV EKIOVNON TG Epyaciag Toug
e Na Kkpivouv UTIOSElyOTA XPOVOAOYIKWY CELPWVY KOL ATIOTEAECHATO QUTWV.

Me tnv emtuxr oAokAnpwon Tou pHadripatog, ol poLtnTtég/Tpleg Ba AmoKTHO0UV YWWOELS KOl

e No XpnOLLOTIOLOUV OLKOVOUETPLKO AOYLOULKO TIAKETO (TL.X. E-views) otnv avamtuén

e Na xpnoomnololv untodeiypata yla Kavouv poBAEPELS XPOVOAOYLKWV GELPWV.



https://eclass.uowm.gr/courses/ECON141/

Fevikég Ikavotnteg
AauBavovtag urmtoyn TiG YEVIKES LKAVOTNTES TTOU TIPETIEL VA EXEL QTTOKTHOEL O TTTUXLOUXOG (OTTWG UTES QVALYPAPOVTAL OTO
Mapdptnua AutAwuartog kot mapatidevral akoAovdwg) o€ moLa / TOLEG A0 AUTEG ATTOOKOTTEL TO UAdnua;.

Avaintnon, avaduon kat cuvdeon SeSougvwy kat Sxeblaouog kat Staxeiplan Epywv

TIANPOWOPLWY, UE TN XPHON KAL TWV amapaitnTwv 2€Ba0o0¢ OTN SLAPOPETIKOTNTA KAl TNV TOAUTTOALTIOUIKOTN T
Texvoloytwv 2eBaoudg ato pualko meptBailov

lMpooapoyn Oc VEEG KATAOTAOELG Entibeién kowvwvikrg, emayyeAuatiknc kat ndikrg umteuduvotntag
Angn anopaocswv kat evatodnoliog o Géuara @UAou

Autovoun epyaoia A0KNON KPLTIKIG KOl LUTOKPLTIKIG

Ouadikr epyaoia Mpoaywyn te eEAeUTEPnG, SNIULOUPYIKIG KL ETTAYWYLKIG OKEYNG

Epyaoia os 6tedveg meptBaAlov
Epyacia oe Siemiotnuoviko neptBaiiov
Mapaywyr VEWV EPEUVNTIKWV LOEWV

Me tnv enttuxn oAokARpwaon Tou padnuatoc, ot $oltnTEC Ba AMOKTOOUV TIC MAPAKATW YEVLKEC
LKAVOTNTEC:
e AvalAtnon, avaiuaon kat cUvBeon Sedopévwy Kat TANPodopLWY, LE TN XPHoN Kal Twv
anapaitnTwy TEXVoAoyLwV
e AAQYn anoddoswv
e AoKnon KPLTIKAG
e Katavénon twv apxwv tnc pebodoloyiog épsuvag

3. NEPIEXOMENO MAGHMATOZ2

H Bepatoloyio tou pabnpotog eoTldlel TNV AVAAUGOH TWV XPOVOAOYIKWY GELPWV TIOU armoteAolV évav
amd TOUG GNUOVTIKOUC TUTIOUG Se80UEVWV TIOU XPNOLUOTIOLOUVTAL OTNV EUMELPLIK avdAuon. To
HABNUO €XEL WG OTOXO VA €EOLKELWOEL TOUG GOLTNTEG TOU TUAUATOG OLKOVOULKWY ETILOTNUWY HE TLG
QMOPALTNTEG OTATIOTIKEG EVVOLEG KOL TN XPHON TwV KATAAANAWY OLKOVOUETPLKWY TEXVLKWY yLa TNV
avamrtuén umodelypudtwy TPOPAEPNG XPOVOAOYIKWY OELPWY, XPNOLLOTIOLWVTAG OLKOVOUETPLKA
Aoylopika makéta (.. E-Views).
Mpotelvopevn dtdaktéa UAN:

e ElLooywyn OTLG XPOVOOELPEG

e  JTOXOOTLKA UTIOSELYOTA XPOVOAOYLKWY OELPWV Kal BACLKEG EVVOLEC

e AutomnaAivépoua Ynodeiypata (AR)

e Ymobelypata Kivntou Méoou (MA)

e Ymobelypata ARMA

e  Ymobelypata ARIMA

e AlayvwoTikol EAeyxoL Kot KpLTApLa ETIAOYHG UTIOSELYLATWY

o T[poPAéYelg

e Ymobelypata Stakupavong ARCH-GARCH

4. AIAAKTIKEZ kot MAOHZIAKEZ MEOGOAOI - AZIONOrHzH

TPONOZ MAPAAOZHE | Itnv taén
Mpoowrto ue npoowrno, E§ amootdcews
ekmaidevon KA.

XPHZH TEXNOAOTIQN e AUVOULKEG TTOPOUCLACELG PowerPoint
MNAHPOOOPIAZ KAI ENIKOINQNIQN e Yrootipien Mabnotakng Stadikaciog péow tng
Xprion T.M.E. otn Abaokalia, atnv NAEKTPOVIKAG TAATOpHC e-class

Epyaotnpiar Exnaibevon, otnv Entkotvwvia , , . . .
T —. e  Emkowwvia péow e-mail kot opadag culntnong

pabnuoatog
e Xpron OKOVOUETPLKOU AoyLopikoU (m.x. E-views)
OPTANQzH AIAAZKAAIAZ , ®doptog Epyaciag
Apaotnplotnta P Eay :v ,:)u




Meptypagovtat  avoAutikd o0 TPOTOG Kot
uédodot Stbaockaliag.

AaAéetg, Seutvapla, Epyaotnpiakrn Acknon,
Aoknon  lebiou, MeAétn & avdAuon
BiBAwoypagpiag, @povrtiotiplo,  [lNpaktikn
(TormoVYétnaon), KAwikn Acknon, KoaAAitexviko
Epyaotiipto, Awadpaotikn Sbaokalia,
EKaUSEUTIKEG ETILOKEWELS, EKIOVNOn UEAETNG
(project), Zuyypar epyaciac / epyaciwy,
KaAAwteyvikn dnutoupyia, K.AT.

Avaypd@ovtal oL WPEG UEAETNG TOU QoLTNTH yLa
kade padnotakn Spaoctnplotnta kKadwe Kat ot
wpeg un kaBobnyoUUeVNG UEAETNG WOTE O
OUVOALKOG OpTOo¢ €epyaociag ot eminedo
géaunvou va avtiotolyel ota standards tou
ECTS

AloAEeLg 26
Epyaotrpla 26
Atoukn Epyaoia 26
Autotelng MehAétn

ZUvoAo Madnuatog

(25 wpeg poprou epyaociag 187,5
avd moTwtikg povada)

AZIOAOTHZIH ®OITHTQN
Meptypapn tng dtabikaaiag aktoAoynong

Mwooa A&oAdynang, MéBobot aloAdynang,
ALQUOPQWTIKN 1) SUUTEPAOUATIKY, AoKiuaoia
MoAdartAri¢  Emidoynig, Epwthoels Zuvtoung
Anavtnong, Epwtrioels Avamtuéng Aokipiwv,
Ermtiduan  MpoBAnudtwv, [panty Epyaoia,
Exdeon / Avaopd, [pogopikn E&Etaon,
Anuoota MNapouciaon, Epyaoctnpiakn Epyacia,
KAwikny  E¢€taon Aodevolg, KaAAutexvikn
Epunveia, AAn / AAec

Avaépovtal pnta mpoobLOPLOUEVA KPLTHPL
aéloAdynong kat eav kat mou ivat mpooBaotua
Ao TOUG POLTNTES.

1. TparmtA Tehwkn E€€taon (otd®uion 50%) mou
nieptAopPavet:
1.1. Epwtroetg moANamAQ ¢ emAoynG
1.2. A&loAdynon otolxeiwv Oewplag
1.3. Emiluon Aoknoewv
2. Atouwn Epyaotnplakn Epyaocia (ota®uion 50%)
Mapatnpnoetc:
H Sladikaoia aflohdynong Kat ta kpteipla aflohdynong Ba
QVOPTWVTAL 0TV LoTooeAiba Tou padrpatog oto e-class
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-Evéeiktikn Aiota e ouvaprn EMLOTNUOVIKA TTEPLOSLKA:

e Econometrica
e Journal of Econometrics
e  Econometric Reviews

e Journal of Time Series Analysis

e Journal of Time Series Econometrics

e (Quantitative Finance
e Journal of Empirical Finance
e  Econometrics Journal

e Journal of Applied Econometrics

e Advances in Econometrics

e Journal of Time Series Econometrics

e  Econometrics (MDPI)

e Foundations and Trends in Econometrics
e International Journal of Computational Economics and Econometrics

e Applied Financial Economics







